IlpeacTaBaseT MHTEPEC MPHMEHEHHE ajlrOPHTMA Monre-
Kapno B 5KOHOMHYECKHX CHTYaLMsIX U MPobIeMax, ONUCEIBACMBIX
MaTeMaTHuyeckoi Teopueit urp. Kitaccuueckue TpaJuiMOHHBIE METO-
J(bl PElIEHHs TAKHX 3a/1a4 — 5T0 CBE/CHHMA MATEMaTHIECKOH MOJCTH
K 3a71a9€ JIHHEHHOTO NMPOrpaMMHpPOBAHHA HIIH IPUMEHEHHE METO/I0B
MpUOIHKEHHH.

B 4acTHOCTH MOJEJb TEOPHUU UI'P U1 CMELIAHHBIX CTPATerHH
MPHMBOJIUT K TIOUCKY PEIICHUsI CUCTEMEI HEPABCHCTB
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IJl€ V- LeHa UPbl, Pi BEPOATHOCTH NPUMEHEHHS YUCTHIX CTPATCTHH,
a;;-37IEMEHTBHI [LIATEKHON MaTPHLIbl UI'PBI.

TIpuBoasTCS CPaBHUTENbHBIE PACYEThl PELICHHHA H NIPUBOANT-
cs1 0600menus 110 pUMeHeHHIo MeToia MonTte-Kapiio.

CIIEKTPAJIBHBIE METO/JbI UWAEHTU®HUKAIINH
PE3OHAHCHBIX ITHKOB KOJIEBATEJIbHbBIX CHCTEM
K.t.H., pou. Ilyasko U./1., cTyA. Ilatoba A A.

B CBA3M ¢ pacHIMPEHHUEM [PAKTHKH HCNONB30BAHHA
CHCTEM aBTOMATH3MPOBAHHOIO MPOEKTHPOBAHMA IIs pa3paboTKH
MALIHH ¥ KOHCTPYKLHH aKTyallbHBIM BONPOCOM SBJIACTCA BBIABIC
Hie W GOPMHUPOBAHHE PErPECCHOHHBIX 3aBUCHMOCTEH MCEKAY
TeXHHYECKMMH napaMeTpamu 06bekToB. Takue 3aBUCHMOCTH
OTIMCaHbl HAMH CNIEKTPaJIbHBIMH METOJAMH.

B Hameii paboTe NpUBEJEHBI X MPOAHAIM3HPOBAHBI HOBDIC
CHEKTPaibHbIE YACTOTHO-CKOPOCTHOH, aMIITUTY AHO-CKOPOCTHOM
Ja30-CKOPOCTHOH METObI napaMeTpUYecKoii HaeHTHPUKaUNH
Pe30HAHCHBIX NMKOB KO/eGaTebHBIX CHCTEM C KOHEUHbIM HHC-
10M cTerietei ¢cBo6obl. [Toay4eHbl COEKTPhl HaCTOT, AMIUIMTYI H
a3 MAKCMMYMOB OrubaloLlMX NoJypasMaxosn koJcOaHui Au-
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HAMHYECKHX PE30HAHCHBIX MMKOB, COOTBETCTBYIOMMX CKOPO-
CTAM CKaHMPOBAHMS YAaCTOTHl CUTHANA, BO30YKAAKOMWEro koneba-
TEBHYIO CUCTEMY.

[IpeanonaraeTcs, 4To pelieHa 3a1a4a AeKOMNO3HUHH MHO-
roMaccoBoi KojebaTepbHOM CHCTEMBl ¢ KOHEYHBIM YMCIIOM CTE-
neHeid cBOOObI.

[TokazaHo, 4TO NMPHUMEHeHHE KOHEYHBIX HHTErpaibHbBIX
npeobpazoBaiuil NPUBOAMT K GOPMHPOBAHHMIO B KOHCHHOM HTO-
re perpecCMOHHBIX 3aBUCHMOCTEH 1115 PE30HAHCHBIX HaCTOT H
AMILIATYAHEIX 3HAUEHHH [0/1ypa3MaxoB KOJIeOaHHH Ha ITHX Jac-
TOTaX AMHAMUAYECKUX PE30HAHCHBIX MUKOB aMITMTY/THO-
YaCTOTHBIX XapakrepucTHK. [IpMMeHeHHE KIaCCHYECKOTo METONA
HAUMEHBIIHX KBaJpaTOB pEINaeT 3aa4y OLEHKH MapaMeTpoB Mo-
JIy4EHHBIX PErPECCHOHHBIX 3aBUCHMOCTEH.

[IpoBeieHO KOMIIBFOTEPHOE MOJEHPOBAHUE MaTeMaTHe-
cKoii Mosienu B popMe JIMHEHHOrO HEOAHOPONHOro AnddepeH-
[MalbHOr0 YpaBHEHWS BTOPOro NOpsijKa ¢ MOCTOAHHBIMH K03¢-
dunmentamu. [IpoBe/icH aHalu3 U pellieHa 3a/1aya napaMeTpuHe-
cko# uaeHTHhHKauuK cnaboaeMnpupoBaHHo# KonebaTeILHOH
CHCTCMEL.

MoaenupoBajiuch PeXHMEl pa3BepTKH 4acTOT KakK B
CTOPOHY BO3PACTaHHA, TAK U B CTOPOHY YOBIBAHHsA P H3MEHE-
HWM CKOpOCTH pasBepTkd B awnanasone (1 —1000) ¢’

[loy4eHbI 3aBUCHMOCTH OLCHOK 3HAYEHHKH PE30HAHCHOM
YAaCTOTHI OT YHMCJIAa ONBITOB, @ TAK)XE 3aBHCUMOCTH 3HAYCHHH
4acTOT MAaKCHMYMOB OrMBAIONKX MONypa3MaxoB KoJlebaHUH
JMHAMHYECKHMX PE30HAHCHBIX TTUKOB OT CKOPOCTEH pa3BepTKH
4acTOT. _

YucneHHbIe 3HAYCHAS OLEHOK PE30HAHCHOM 4acTOThI, MOay-
YEHHBIX TIPH MOJEIHPOBAHUH CMIEKTPANBHEIM METOAOM, € 0CTA-
TOYHOM IS MMPAKTHYECKOT0 HCTIONB30BAHHSA TOYHOCTHIO IIOATBEP-
Y IAIOT BO3MOKHOCTH MPUMEHEHHUS CIIEKTPaTbHO-CKOPOCTHOTO
METO0,ia NapaMeTPUYeCKOH UAEHTHPHKALMH PE30HAHCHBIX ITHKOB
cnaboneMndHUpOBaHHBIX KONeOATEIBHBIX CHCTEM.

[IpoBejieHO TaKke KOMMNBIOTEPHOE MOICIHPOBaHHE MaTe-
MaTHYeCKON MOJIeNH B popMe HETHHEHHOTO HEOAHOPOAHOTO
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Cekuin iMdopMaTuky

nuddpepeHIMaNBHOr0 YpaBHEHH BTOPOro Mops/Ka ¢ nocTosAH-
HEIMH K05 $rimenTamn. Peinena 3aj1aya CTPYKTYPHOH HIEHTH-
dukanuu koseGaTeNbHEIX CHCTEM TaKOro KJacca.

IToydena OLEHKA MAKCUMAIbHOH CKOPOCTH CKaHMPOBa-
HMs YaCTOTHI, MPU peaan3alMu KOTOPOH He penlaeTcs 3ajaqa
CTPYKTYPHOH HAECHTHOHKALIMH.
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